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Dear LIDAM members,
Dear friends,

It has been a tough year ... But summer holidays are coming, well-deserved
and more needed than ever.

Before leaving, please give a look at our newsletter.

You will find a summary of what has happened at LIDAM during the last three
months (grants, publications, job market placement, etc.).

Special congratulations go to Anthony Papavasiliou, who has been awarded
the Bodossaki Foundation Distinguished Young Scientist prize in Applied
Sciences. This is a very prestigious award, which “certifies” the stellar quality of
Anthony’s research. We are very proud of him!

You will also have the opportunity to watch three nice videos about “sentiment



analytics” (James Thewissen, LFIN), donations to church in developing
countries (Amma Panin, CORE) and the Covid-19 vaccination strategy in
Belgium (Sandy Tubeuf, IRES). They are a great opportunity to know the
research of our colleagues, and they are fun to watch!.

As far as academic hiring is concerned, let me also welcome Francesca Monti,
who will join CORE in September. | am sure she will be a fantastic colleague.

Last but not least, we all thank Catherine Germain for all the time, energy,
dedication and intelligence she has put at the service of CORE and LIDAM.
| am sure that for her CORE is much more than just a workplace ...

Enjoy the reading, and have a great summer!

| wish you all a great holiday.

Fabio Mariani
LIDAM President

@ FNRS Research Projects

DUPRET Jean-Loup (ISBA) Fractional Lévy processes and

Promotor: D.Hainaut applications in mathematical finance.

GERMAIN Antoine (CORE) Essays on the theories of optimal

Promotor: F. Maniquet taxation and fairness

LETE Quentin (CORE) Models and Algorithms for the Active

Promotor: A.Papavasiliou Management of the European
Electricity Grid

VERDINI Daniele (IRES) Sources of Change in Comparative

Promotor: G.Vannoorenberghe Advantage and Policy Implications

@ Prizes

Anthony Papavasiliou



received the Bodossaki distinguished young scientist award.

Catherine Legrand, Michel Denuit and Antoine Soetewey
received the award for the best poster at the EPICLIN conference by the scientific

committee.

Infos

On an outcome of CORE research on climate change.

Henry Tulkens has been appointed as an expert reviewer to evaluate the upcoming (two
successive) versions of the Assessment Report #6 of the United Nations IPCC
(Intergovernmental Panel on Climate Change), due to appear at the end of this year, and
inspire the upcoming COP in Glasgow, November 2021. The review bears on volume Il of
the Report, dealing with mitigation and adaptation.

CORE’s work on cooperation in that field was already abundantly quoted in earlier
volumes of the periodic Assessment Report of the IPCC.

The present state of the international economics of the climate change problem is
surveyed in full and accessible details in the book recently published by Henry under the
titte “Economics, Game Theory and International Environmental Agreements: the Ca’
Foscari Lectures”, available at CORE library. On this complex problem known to be hard to
master, Henry’s pedagogic talent is revealed at its best, combining climate physics,
externalities and public goods economics, cooperative games, and diplomatic attempts
towards implementation! Glasgow 2021 should be a major step forward on the problem.

9 Job market placement

Fabio Blasutto (IRES) Stockholm School of Economics
starting in August 2021

Boris Chafwehé (IRES) Fiscal Policy unit of the European
Commission's Joint Research Center
in Seville

Annalisa Frigo (IRES) Bank of Italy

Jean-Charles Wijnandts (LFIN) Bank of England

Gilles Bertrand (CORE) Belgian regulatory commission for




Yuting_mou (CORE)

Papers

B CORE

Dewez, Julien; Glineur, Frangois. Lower
bounds on the nonnegative rank using a
nested polytopes formulation. In:
ESANN2020, 28th European Symposium on
Artificial Neural Networks - Computational
Intelligence and Machine Learning, 2020
More info

Heidhues, Paul; Johnen, Johannes;
Koszegi, Botond. Browsing versus Studying:
A Pro-market Case for Regulation. In: The
Review of Economic Studies, 2021, vol.
88(2), p. 708-729

More info

Atay, Ata; Mauleon, Ana; Vannetelbosch,
Vincent. A bargaining set for roommate
problems. In: Journal of Mathematical
Economics, 2021, vol. 94, 102465

More info

Hindriks, Jean; Nishimura, Yukihiro. Taxing
multinationals: the scope for enforcement
cooperation. In: Journal of Public Economic
Theory, 2021, vol. 23(3), p. 487-509

More info

Pestieau, Pierre; Ponthiéere, Grégory. Le
confinement optimal : quelques calculs
exploratoires. In: Revue francgaise
d’économie, 2021, 35, 4, p. 3-21

More info

M IRES

Bell-Aldeghi, Rosalind; Jusot , Florence ;
Tubeuf, Sandy. Sustainability in the French
Health System. In: The Sustainability of
Health Care Systems in Europe, Emerald
Publishing Limited, Bingley, pp. 167-187.
More info

Blasutto, Fabio; de la Croix, David; Vitale,
Mara. Scholars and Literati at the Academy
of the Ricovrati (15699—1800). In: Repertorium

electricity and gad (creg)

moving from VITO to China as an
assistant professo

Hautecoeur, Cécile; Glineur, Frangois.
Image completion via nonnegative matrix
factorization using HALS and B-splines. In:
ESANN2020, 28th European Symposium on
Artificial Neural Networks - Computational
Intelligence and Machine Learning, 2020
More info

Leroux, Marie-Louise; Pestieau, Pierre;
Ponthiere, Gregory. Fair long-term care
insurance. In: Social Choice and Welfare,
2021

More info

Cremer, Helmuth; Klimaviciute, Justina;
Pestieau, Pierre. A political economy of
loose means-testing in targeted social
programs. In: Economics Letters, 2021, vol.
202, 109810

More info

Fan, Simon; Pang, Yu; Pestieau, Pierre.
Investment in children, social security, and
intragenerational risk sharing. In: International
Tax and Public Finance, 2021

More info

Trabelsi, Sonia; Casas Ruiz, Lidia; Nemery,
Benoit; Thomas, Isabelle. Geography of
medication reimbursements in Belgium: an
exploratory analysis. In: CyberGeo : revue
européenne de géographie, 2021, 982

More info

de la Croix, David; Spolverini, Gaia.
Scholars and Literati at the University of
Santiago de Compostela (1526—1800). In:
Repertorium eruditorum totius Europae, Vol.
3, p- 27-30 (2021).

More info

de la Croix, David; Vitale, Mara. Scholars
and Literati at the University of Padua (1222-
1800). In: Repertorium eruditorum totius



eruditorum totius Europae, Vol. 3, p. 51-63
(2021).
More info

Bodart, Vincent; Ounnas, Alexandre.
Prévision économique "en temps réel”. In:
Regards économiques, no.164, p. 1-11
(2021).

More info

de la Croix, David. Scholars and Literati at
the Royal College in Paris (1530—-1800). In:
Repertorium Eruditorium Totius Europae, Vol.
1, no. 3, p. 19-24 (2021).

More info

de la Croix, David; Duchéne, Julie. Scholars
and Literati at the Royal Spanish Academy
(1713—-1800). In: Repertorium eruditorum
totius Europae, Vol. 3, p. 11-17 (2021).

More info

de la Croix, David; Eisfeld, Thomas;
Ganterer, Maximilian. Scholars and Literati at
the Royal Prussian Academy of Sciences
(1700-1800). In: Repertorium eruditorum
totius Europae, Vol. 3, p. 1-9 (2021).

More info

de la Croix, David; Fabre, Alice. Scholars
and Literati at the Royal Bourbon College in
Aix-en-Provence (1603—1763). In:
Repertorium eruditorum totius Europae, Vol.
3, p. 43-50 (2021).

More info

de la Croix, David; Karioun, Soraya.
Scholars and Literati at the Gregorian
University in Rome (1551-1773). In:
Repertorium eruditorum totius Europae, Vol.
3, p. 19-26 (2021).

More info

M 1sBA

Bettonville, Carole; d'Oultremont, Louise;
Denuit, Michel; Trufin, Julien; Van Oirbeek,
Robin. Matrix calculation for ultimate and 1-
year risk in the Semi-Markov individual loss
reserving model. In: Scandinavian Actuarial
Journal, Vol. 2021, no.5, p. 380-407 (2021).
More info

Bibal, Adrien; Marion, Rebecca; von Sachs,
Rainer; Frénay, Benoit. BIOT: Explaining
Multidimensional Nonlinear MDS
Embeddings using the Best Interpretable

Europae, Vol. 3, p. 33-42 (2021).
More info

Kessels, Roselinde, Luyten, Jeroen; Tubeuf,
Sandy. Willingness to get vaccinated against
Covid-19 and attitudes toward vaccination in
general. In: Vaccine, (2021).

More info

Mariani, Fabio ; Mercier, Marion. Immigration
and crime: The role of self-selection and
institutions. In: Journal of Economic Behavior
& Organization, vol. 185, p. 538-564 (2021).
More info

Nogales-Muriel, Rocio ; Nyssens, Marthe.
Research to Build Resilient Social Economy
Ecosystems in Europe. In: Stanford Social
Innovation Review, (2021).

More info

Perilleux, Anais; Szafarz, Ariane. Women in
the boardroom: a bottom—up approach to the
trickle-down effect. In: Small Business
Economics : an entrepreneurship journal,
(2021). (Accepté/Sous presse).

More info

Stoop, Nik; Hirvonen, Kalle; Maystadt, Jean-
Frangois. Institutional mistrust and child
vaccination coverage in Africa. In: BMJ
Global Health, Vol. 6, no.4, p. 1-9 (2021).
More info

Van der Linden, Bruno. Do in-work benefits
work for low-skilled workers?. In: IZA World of
Labor, no. 246, p. 1-11 (June 2021).
[http://Van der Linden, Bruno. Do in-work
benefits work for low-skilled workers?. In: IZA
World of Labor, no. 246, p. 1-11 (June 2021).
doi:10.15185/izawol.246.v2.
http://hdl.handle.net/2078.1/172524]More Info

Leluc, Rémi; Portier, Frangois; Segers,
Johan. Control variate selection for Monte
Carlo integration. In: Statistics and
Computing, Vol. 31, no.4 (2021).
(Accepté/Sous presse).

More info

Ngugnie Diffouo, Pauline; Devolder, Pierre.
Design of risk sharing for risk-linked
annuities. In: International Journal of
Financial Engineering, p. 2150021 (2021).
(Accepté/Sous presse).



Orthogonal Transformation. In:
Neurocomputing, Vol. 453, p. 109-118 (2021).
(Accepté/Sous presse).

More info

Denuit, Michel; Robert, Christian Y. Stop-
loss protection for a large P2P insurance
pool. In: Insurance: Mathematics and
Economics, Vol. 100, p. 210-233 (2021).
More info

Denuit, Michel; Robert, Christian Y. Risk
sharing under the dominant peer-to-peer
property and casualty insurance business
models. In: Risk Management and Insurance
Review, Vol. 24, no.2, p. 181-205 (2021).
More info

Devolder, Pierre; Degoli, Maria-Cristina. Les
enjeux et les perspectives de la pension a
points a la lumiere de I'expérience belge. In:
Droit Social, Vol. 5, no. 5, p. 413-421 (2021).
More info

LFIN

Efendic, Emir; Corneille, Olivier; D’Hondt,
Catherine; De Winne, Rudy. How risk-prone
are people when facing a sure loss? Negative
interest rates as a convenient conceptual
framework. In: Psychonomic Bulletin &
Review, 2021

More info

Candelon, Bertrand; Fuerst, Franz; Hasse,
Jean-Baptiste. Diversification potential in real
estate portfolios. In: International Economics,
2021, vol. 166, p. 126-139

More info

Babii, Andrii; Ghysels, Eric; Striaukas,
Jonas. Machine Learning Time Series
Regressions With an Application to
Nowecasting. In: Journal of Business and
Economic Statistics, 2021

More info

Corneille, O.; D’Hondt, Catherine; De
Winne, Rudy; Efendi, E.; Todorovic,
Aleksandar. What leads people to tolerate
negative interest rates on their savings?. In:
Journal of Behavioral and Experimental
Economics, 2021, vol. 93, 101714

More info

B smcs

More info

Kneip, Alois; Simar, Léopold; Wilson, Paul
W. Inference in Dynamic, Nonparametric
Models of Production: Central Limit
Theorems for Malmaquist Indices. In:
Econometric Theory, Vol. 37, no.3, p. 537-
572 (2021).

More info

Kiriliouk, Anna; Segers, Johan; Tsukahara,
Hideatsu. Resampling Procedures with
Empirical Beta Copulas. In: Pioneering Works
on Extreme Value Theory : SpringerBriefs in
Statistics (SpringerBriefs in Statistics; xxx),
Nobuaki Hoshino, Shuhei Mano, Takaaki
Shimura, Springer: Singapore, 2021, p. 27-
53. 9789811607677

More info

DeMiguel, Victor; Lassance, Nathan; Vrins,
Frédéric. Optimal Portfolio Diversification via
Independent Component Analysis. In:
Operations Research

More info

Lassance, Nathan. Reconciling mean-
variance portfolio theory with non-Gaussian
returns. In: European Journal of Operational
Research

More info

Roccazzella, Francesco; Gambetti, Paolo;
Vrins, Frédéric. Optimal and robust
combination of forecasts via constrained
optimization and shrinkage. In: International
Journal of Forecasting

More info

D’Hondt, Catherine; De Winne, Rudy;
Merli, Maxime. Do retail investors bite off
more than they can chew? A close look at
their return objectives. In: Journal of
Economic Behavior & Organization, 2021,
vol. 188, p. 879-902

More info



Ngo Njembe, Monique T. ; Pachikian, Barbara ; Lobysheva, Irina ; Van Overstraeten, Nancy ;
Dejonghe, Louis ; Verstraelen, Eleonore ; Buchet, Marine ; Rasse, Catherine ; Gardin, Cécile ;
Mignolet, Eric ; Balligand, Jean-Luc ; Larondelle, Yvan. A Three-Month Consumption of Eggs
Enriched With w-3, w-5 and w-7 Polyunsaturated Fatty Acids Significantly Decreases the Waist
Circumference of Subjects at Risk of Developing Metabolic Syndrome: A Double-Blind
Randomized Controlled Trial. In: Nutrients, vol. 13, no.2, p. 663 (2021).

More info

Books

The economics of competition,

Sebeunonis o collusion and In-between

Competition, Collusion
and In-between

Claude d'Aspremont and Rodolphe Dos Santos

Ferreira

Social Enterprise in Western Europe:
Theory, Models and Practice

SOCIAL ENTERPRISE IN
WESTERN EUROPE

THEORY, MODELS AND PRACTICE

Jacques Defourny and Marthe Nyssens

Integer programming, 2nd ed.
INTEGER

PROGRAMMING

Laurence A. Wolsey

SMCS

Séverine Guisset
Dossier #Etude sur les auteurs et autrices de livre :

interview de Séverine Guisset

bela.be

Vous étes auteurs et autrices de livre, participez a une

étude sur vos conditions de travail et vos revenus !




@ Videos

S
@ My research
in 180 sec...

Does God insure
those who pay?

Prof. Amma Panin

W UCLouvain  <LDM

O
My research
in 180 sec...

Sentiment
Analytics 2.0

Prof. James Thewissen

W UCLouvain  €LiDM

La stratégie de vaccination
en Belgique et en Europe

Prof. Sandy TUBEUF
Invités: Prof. Gianluca MANZO & Prof. Miquel OLIU-BARTON

[WUCLouvain  <LDM

IRES [SmrzmT:

Prof. Amma Panin
will present her research in 180 sec.
Watch this video

Prof. James Thewissen
will present her research in 180 sec.
Watch this video

Prof. Sandy Tubeuf

will present her research on Vaccination
with 2 guest speakers:

Prof. Gianluca MANZO &

Prof. Miquel OLIU-BARTON

Watch this video

JUNE

» 21/06 : Thierry Brechet - Le Soir - Carte blanche : Que serait I'humanité sans

nature ?

e 20/06: Amma Panin - PEGNET - Four reasons why analysis and economic
policy and religion go hand-in-hand in sub-Saharan Africa.




MAY

17/06: Bertrand Candelon - Le Vif - [http:// Le décodeur de I'économie de
Bertrand Candelon: recherche et croissance économique (chronique) -
Belgique - LeViflLe décodeur de I'économie: recherche et croissance
économique (chronique)

15/06 : Jean Hindriks - Research Outreach - Intergenerational mobility and
school inequality in the US

11/06: Pierre Devolder - La Libre Belgique: Le deuxiéme pilier des pensions
a un cété schizophrénique"

10/06: Jean-Frangois Maystadt - Health Europa: Is vaccine hesitancy in
Africa linked to institutional mistrust? Global Health

10/06: Jean-Francgois Maystadt - BMJ Global Health : Institutional mistrust
and Child vaccination coverage in Africa

10/06: Catherine D'Hondt - Le Vif: Les lecons de la finance comportementale
10/06 : Jean-Frangois Maystadt - Health Europa : Is vaccine hesitancy in
Africa linked to Institutional mistrust ?

09/06: Bruno Van der Linden - RTL-TVI: Comment évoluent les salaires en
Belgique ?

04/06: Séverine Guisset - Bela: Dossier #Etude sur les auteurs et autrices de
livre : interview de Séverine Guisset

06/06: Paul Belleflamme - Le Soir: Un dernier Windows pour la route?
02/06: Bruno Van der Linden -Moustique: Retrouver un job

02/06: Jean Hindriks & Valerio Serse - Knack: Btw-verlaging_voor de horeca
en de contactberoepen: goedbedoeld maar slecht gemikt?

01/06: Jean Hindriks & Valerio Serse - Knack : Restaurantrekening wordt
4.6 procent duurder

30/05: Jean-Frangois Maystadt - The Print : Evidence from 22 African
countries shows low trust in authorities is affecting vaccine uptake

28/05: Sandy Tubeuf - BX1 : Une chercheuse lance une enquéte pour mieux
comprendre les maladies rares

26/05: Sandy Tubeuf - La Libre : Maladies rares : combien de temps avez-
vous attendu avant d'obtenir votre diagnostic ?

25/05: Jean Hindriks & Valerio Serse - L'Echo : Baisser la TVA dans
I'horeca ne sauvera pas la restauration

21/05: Jean-Frangois Maystadt - Low trust in authorities affects vaccine
uptake: Evidence from 22 African countries

20/05: Bertrand Candelon - Le Vif: Un vaccin nommé BCE

20/05 : Jean-Frangois Maystadt - News médical Lifesciences : Mistrust in
local,_national governments is slowing_ down child vaccination progress in
Africa

20/05: Jean- Frangois Maystadt - The conversation : Low trust in authorities
affects vaccine uptake: evidence from 22 African countries

20/05 : Jean-Francgois Maystadt - Alpha Galileo: Mistrust in governments
‘impeding_child vaccination’

19/05: Bruno Van der Linden - La Libre: Faut-il régionaliser les négociations
salariales ?

06/05: Jean-Frangois Maystadt - Le Soir: Afrique: I'«<hésitation vaccinale»
est liee a la méfiance a I'égard des institutions




» 04/05: Jean Hindriks & Valerio Serse - Le Soir: Carte blanche: les effets
inattendus de la baisse de la TVA dans I'horeca et les métiers de contact

e 04/05: Mikael Petitjean -LN24 - Débat sur la hausse du salaire minimum

e 04/05: Jean Hindriks - Metro Time - Réouverture de I'horeca: au final,
I'addition sera plus salée pour les clients

e 03/05: Paul Belleflamme -Le Soir: Epic-Apple: |la bataille royale de Fortnite
pour renverser les stores d’applications

» 03/05: Jean Hindriks & Valerio Serse - Sud presse - Au final, le client
payera plus cher !

APRIL

» 30/04: Jean-Francgois Maystadt - Mirage : Institutional mistrust a major
barrier for child vaccination progress in Africa.

e 30/04: Jean-Francgois Maystadt - Scienmag : Institutional Mistrust A Major
Barrier For Child Vaccination Progress In Africa

» 29/04: Jean-Francois Maystadt - Infosurhoy: Institutional mistrust a major
barrier for child vaccination progress in Africa.

» 29/04: Jean-Frangois Maystadt - Medicalpress : Institutional mistrust a major
barrier for child vaccination progress in Africa.

e 29/04: Jean-Frangois Maystadt - Alphagalileo : Institutional mistrust a major
barrier for child vaccination progress in Africa

e 29/04: Jean-Francois Maystadt - Eurekalert : Institutional mistrust a major
barrier for child vaccination progress in Africa

e 22/04: Vincent Bodart et Bertand Candelon - UCLouvain magazine: Entre
crise et motivation

e 21/04: Bertrand Candelon - Le Vif: Gérer l'incertitude

» 01/04: Sandy Tubeuf- Le Soir:_Coronavirus: les dégats collatéraux du
renoncement aux soins de santé

» 01/04: David de la Croix - Wall Street Journal: Satisfy my soul

Blogs

REGARDS ECONOMIQUES

» N°162: Renoncement aux soins médicaux et confinement : les enseignements
d’'une enquéte en ligne
» N°163 : Prévision économique "en temps réel"




Focus 27 : Baisse de la TVA dans 'Horeca et les métiers de contact : des
effets surprenants
N°164: Télétravail : solution d’avenir ou boom éphémeére ?
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